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Subject: HKATS Risk Functions - Connectivity Tests and Market Rehearsal for Pre-Trade
Risk Management (“PTRM”) System in Derivatives Market

A

Enquiry: HKATS Hotline 2211 6360

Reference is made to the circular (ref: MO/DT/171/15) dated 15 December 2015. Hong Kong
Exchanges and Clearing Limited (“HKEX”) plans to introduce the HKATS Risk Functions -
PTRM System in Derivatives Market.

In order to allow Exchange Participants (“EPs”) to verify their readiness of the associated
operations, 2 Connectivity Tests (“CTs”) and 1 Market Rehearsal (“MR”’) will be held in January
2016. All Participants are required to participate in the CT and the MR and the details are as
follows:

Date Activities
16 January 2016 (Saturday)

Connectivity Test — Mandatory for ALL EPs to
*23 January 2016 (Saturday) participate on 16 January 2016

Market Rehearsal — Mandatory for ALL EPs to
participate on 30 January 2016

* Participants who fail the CT on 16 January 2016 are required to complete the CT on 23
January 2016.

30 January 2016 (Saturday)

To assist EPs to plan and prepare for the CTs and MR, detailed rundowns for both events will be
sent to Participants in due course. EPs are required to submit and return the “Contact Details
Form — Connectivity Tests and Market Rehearsal for PTRM in Derivatives Market” as set forth
in the attachment on or before 6 January 2016. Participants are required to secure sufficient IT
and OAPI vendor supports to participate in the CTs and the MR.
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For any enquiries, please contact HKATS hotline at 2211 6360.

Sanly Ho

Head

Derivatives Trading
Global Markets Division

This circular has been issued in the English language with a separate Chinese language translation. If there is any
conflict in the circulars between the meaning of Chinese words or terms in the Chinese language version and
English words in the English language version, the meaning of the English words shall prevail.
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Attachment

BrE NBRIRIG - PTEE R B IR RS AR BN R i EE
Contact Details Form - Connectivity Tests and Market Rehearsal for PTRM in Derivatives
Market

(2 2 £ 2016 4 1 F 6 HEEA=H 2 Fif#EH %2 2509-0724 / 2877-0017
s ZEHZ ClickSupport@hkex.com.hk)
(Completed form should be returned by fax to 2509-0724 / 2877-0017 or
email to ClickSupport@hkex.com.hk on or before 6 January 2016, Wednesday)
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Please contact the following person(s) for all matters during the Connectivity Tests and the Market
Rehearsal for PTRM in Derivatives Market

SHETE HKATS {55
Participant Name HKATS Customer Code
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Primary Contact Person Telephone No.
BRI EHE GRS

Email Address Fax No.
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Secondary Contact Person Telephone No.

B E AR HESR

Email Address Fax No.
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Please confirm your readiness for the CTs and the MR by checking all the boxes below:

Q HKATS [\ ThRE- Al 22 R\ be B B A48 2 B B Ea e o 8
The dedicated PC for HKATS Risk Functions for PTRM had been set up

O ARATIESH HKATS BIIAS- HbHE: R S A Sl 2 E B
We had participated in the ‘“Practice Sessions” regarding the operations of HKATS Risk
Functions for PTRM
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