H K E Jc R pT/FSP/003/2026
Ref. No.:

X 3 BR B% 271012026

Date:

BEEHRERZMABRAT
(BBRSREBHENATRENBAT)

HONG KONG FUTURES EXCHANGE LIMITED

(A wholly-owned subsidiary of Hong Kong Exchanges and Clearing Limited)

5 CIRCULAR

Subject: Final Settlement Price of HSI Volatility Index Futures Contract
=310 EfEREEHHE VR EBEEE
Enquiry:
N 2979-7222
&E59 ¢

Please be advised that the Final Settlement Price of the following futures contract for
the month of January 2026 is:
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HSI Volatility Index

BiERIEER 20.52

Reference is made to the circular dated 19 December 2025 (MO/DT/281/25), participants are requested to note that
the parallel run period will be from 2 January 2026 to 1 February 2026 (both dates inclusive) . Starting from 2
February 2026, the Exchange will only publish Final Settlement Price (“FSP”), Official Settlement Price (“OSP”) and
Indicative Average Price (“IAP”) in the new Web Corner.
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Jason Wan

Vice President
Trading Department
Operations Division
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This circular has been issued in the English language with Chinese language translation. If
there is any conflict in the circulars between the meaning of Chinese words or terms in the
Chinese language version and English words in the English language version, the meaning of
the English words shall prevail.
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